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Abstract. In this note, we review our recent study on boundary layer problems in compressible
non-isentropic flows with non-slip boundary condition for the velocity, in the small viscosity and
heat conductivity limit. By multi-scale analysis, we derive the problems of viscous layer profiles and
thermal layer profiles for different scales of viscosity and heat conductivity, from which we obtain the
interaction mechanism of viscous layers and thermal layers. Then, when the viscosity goes to zero
slower than or at the same rate as the heat conductivity, we give a well-posedness result of the two-
dimensional viscous layer problem, which is the Prandtl type equations coupled with a degenerated
parabolic equation, in the class of tangential velocity being strictly monotonic in the normal variable.
Last, when the viscosity goes to zero faster than the heat conductivity, we study the stability of the
thermal layer problem at a shear flow in two or three space variables, which is an inviscid Prandtl
type equations coupled with a degenerated parabolic equation.
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1. Introduction. In this note, we are interested to study the asymptotic behav-
ior of solutions in the small viscosity and heat conductivity limit for the compressible
viscous flow with heat conduction. As Prandtl found in his pioneering work [30], away
from the boundary the flow is mainly driven by the inertia while the friction force
is negligible, and the friction plays a key role in determining the behavior of flow
near physical boundaries, where the flow has large vortices. On the other hand, as
observed by many mechanicians, cf. [31, 2, 18, 35|, the flow with heat conduction also
has large gradient of temperature near physical boundaries, thus it is very important
to analyse the flow behavior near boundaries.

Consider the following compressible non-isentropic Navier-Stokes equations for
an ideal gas model with non-slip boundary condition for the velocity in the domain
Q={t>0,zeR,y>0},

Op+V-(pu) =0,

p(Oru+ (u-V)u) + Vp(p,0) = pAu+ (A + p)V(V - u),

cyp(00 + (u-V)0) + p(p,0)V -u= kA0 + NV -u)? +2uD - D,
ufy—o =0, (279/ +00)]y=0 = 0°,

(1.1)

where p, u = (u,v)T, § represent the density, velocity, temperature of gas respectively,
and p(p, ) = Rpb is the pressure, D = D(u) = 1(Vu+(Vu)T) is deformation tensor,
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D-D = Zij:l ij, and the viscosity and heat conductivity satisfying p > 0, A+ > 0
and x > 0. We are interested in the behavior of the flow described by (1.1) in the small
viscosity and heat conductivity limit. If letting the viscosity and heat conductivity
vanishing in (1.1), formally we deduce the following equations for the compressible
non-isentropic inviscid flow in Q = {t > 0,z € R,y > 0},

dhp+V - (pu) =0,
p(pu+ (u-V)u) + Vp(p,0) =0, (1.2)
cyp(0f + (u-V)0) + p(p,0)V - u=0.

From the non-slip boundary condition for the viscous heat conducting flow given
in (1.1), it is nature to impose the impermeable condition:

vlym0 =0 (1.3)

for the velocity u = (u,v) of the inviscid flow (1.2), for which one does not need any
constraint for the tangential velocity v and temperature on the boundary {y = 0} to
determine the inviscid heat conducting flow from (1.2) with (1.3) and certain initial
data of the velocity u and temperature 6, as the boundary {y = 0} is the particle path
for both u and 0 under the impermeable condition (1.3). As the Prandtl theory in
[30] for the incompressible viscous flow, the inconsistence of the boundary conditions
between (1.1) and (1.3), in the small viscosity and heat conductivity limit, there are
thin layers near the boundary {y = 0}, in which both the tangential velocity and
termperature change rapidly. These layers mainly come from the friction of viscosity
and the influence of heat conduction near the boundary, thus these two layers are
called the viscous layer and thermal layer respectively, cf. [35, 2].

The first goal of this work is to derive the problems of viscous layer profiles and
thermal layer profiles for the problem (1.1) in the small viscosity and heat conductivity
limit. As Prandtl’s theory [30], the viscous term and heat conduction in (1.1) should
be balanced with the convective terms in the momentum equation and energy equation
in the viscous layer and thermal layer respectively. Thus, by multi-scale analysis, the
viscous layer thickness is O( /i) as A = O(u), while the thermal layer thickness is
O(y/k), moreover the viscous layer and thermal layer behave in quite different ways
for different scales of viscosity and heat conductivity. We shall obtain that, when the
heat conductivity goes to zero faster than or at the same rate as the viscosity, the
viscous layer profiles satisfy the Prandtl type equations coupled with a degenerated
parabolic equation. In the case that the viscosity goes to zero faster than the heat
conductivity, the thermal layer profiles satisfy an inviscid Prandtl type equations
coupled with a degenerated parabolic equation, while the viscous layer profiles satisfy
the same boundary layer equations as in the isentropic flow studied in [36, 8]. The
second goal of this note is to study the well-posedness of the viscous layer problem,
when the heat conductivity goes to zero faster than or at the same rate as the viscosity.
The existence and uniqueness of a local classical solutions to this problem shall be
obtained by using an energy method in a way similar to that given in [1], in the class
that the tangential velocity is strictly monotonic with respect to the normal variable.
In the last part of this note, we study that when the viscosity goes to zero faster
than the heat conductivity, the stability of the thermal layer problem linearized at a
shear flow in two or three space variables, which is an inviscid Prandtl type equations
coupled with a degenerated parabolic equation. By using the method of stationary
phase, we observed that the large time behavior of the normal velocity depends on
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the monotonicity of the background shear flow velocity, and on the flow direction as
well as in the three space variable case.

At the end of this introduction, let us review the study of the well-posedness of
the boundary layer problem. The first well-posedness theory of the two-dimensional
incompressible Prandtl boundary layer equations was developed by Oleinik and her
collaborators in [28, 29], in the class of tangential velocity being strictly monotonic
with respect to the normal variable by introducing the Crocco transformation. This
well-posedness result was re-studied by introducing an energy method in [1] and [27]
independently. Under the Oleinik monotonicity assumption and an additional favorite
condition of pressure, Xin and Zhang ([40]) obtained a global weak solution to the two-
dimensional Prandtl equations. Without the monotonicity assumption of the velocity
field, the Prandtl equations are ill-posed in general in the finite order Sobolev spaces,
which is related with the separation of boundary layers, and it is studied in [4, 5, 6,
9, 10, 11, 38] and references therein. The well-posedness of the Prandtl equations in
the frame of analytic solutions was studied in [17, 32, 32, 26], and the almost global
existence of analytic solutions was obtained in [16, 41]. Recently, there are also some
interesting results on the existence of solutions in the Gevrey class ([19, 7, 20]). The
stability and instability of the three-dimensional Prandtl equations were studied by
authors in [22, 23, 24]. All these studies were restricted to the incompressible flow,
for which there are only viscous boundary layers near the boundaries. As studied in
[35, 2, 13, 18, 34], the compressible flow near boundary is more complicated, there are
not only viscous layers but also thermal layers, in which the heat transfers quickly, and
there exists interaction between viscous layers and thermal layers. Till now, there are a
few works on compressible viscous flows, the linearized compressible Prandtl equations
were studied in [39], the well-posedness of the Prandtl equations in two-dimensional
isentropic compressible flows in the monotonic class of tangential velocity was studied
in [36, 8], the small viscosity limit of the compressible isentropic viscous flow with
the Navier-slip condition was obtained in [37]. These results were only limited to the
isentropic flow, in which there is no any thermal layer. In [21], we have studied the
behavior of viscous layers and thermal layers in nonisentropic compressible circularly
symmetric flows with the viscosity and heat conductivity having the same scale.

The remainder of this note is arranged as follows. In §2, we present problems of
viscous layer profiles and thermal layer profiles in the small viscosity and heat conduc-
tivity limits for the problem (1.1). In §3, the well-posedness of a viscous layer problem
is studied by using an energy approach when the tangential velocity is monotonically
increasing in the normal variable. Finally in §4, we study the well-posedness and
stability of a thermal layer problem, which is an inviscid Prandtl equation coupled
with a degenerated parabolic equation.

2. Problems of compressible boundary layers. As pointed out in §1, in-
spired by Prandtl’s theory [30], the inconsistence of the boundary conditions given in
(1.1) and (1.3) implies that in the small viscosity and heat conductivity limit in (1.1),
there will appear the viscous layer and thermal layer near the boundary {y = 0}, in
which both the tangential velocity and termperature change rapidly.

To study the small viscosity and heat conductivity limit for the problem (1.1),
we assume that they depend on a small parameter € in the following way,

p=ecu', A=e\, k=¢e" (2.1)

with a > 0. Inspired by the Prandtl theory [30], the thickness of the viscous layer
and thermal layer for the problem (1.1) are O(y/€) and O(e?) respectively. Next, we
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derive the problems of the viscous layer and thermal layer for the different scales of
«. For convenience, we shall denote by (p¢, uc,0¢) and (p¢,u®, 6¢) the solutions to the
problems (1.1) with (2.1), and (1.2)-(1.3) respectively in the following discussion.

Case one: a = 1, i.e. the viscosity and heat conductivity have the same rate.

In this case, the viscous layer and thermal layer have the same thickness, O(+/€),
and in the O(y/€)—neighborhood of the boundary {y = 0}, the solution of the problem
(1.1) with (2.1) can be approximated by

(p%,u, 0°)(t, 2, y) = (0", u,0°)(t, 2, 2) + o(1)
Ue(t’x7 y) = \ﬁvb(tvx’ \%) + O(\/E)

where n = % is the fast variable, and as n = % — 400, the boundary layer profiles

(2.2)

(p?,uP, v’ 6°) fastly approach the values of (p®, u¢,v¢,60°) on {y = 0} determined by
(1.2)-(1.3). Plugging (2.2) into (1.1), it follows that the density profile and tempera-
ture profile satisfy the relation
1 P(tvx)
0°(t,z,m)’
with P(t,z) = R(p°0°)(t,z,0) being the pressure of the Euler flow on the boundary
{y = 0}, and the other boundary layer profiles (u®,v?,0°)(t, z,n) satisfy the following
problem for the Prandtl type equations coupled with a degenerate parabolic equation
in {t >0,z € R,n > 0},

Opub + (ubd, + v°0, )u + Bl gb = “Robfﬂ b,
Dyl + 9° = (R+CV [143829” + p(9,u?) ] (Rff"v)P(Pm ub + Py),
atob + (Uba$ -+ 'Uba )0 = m [ 872’91) + ,U/(an’ll,b)z —+ Pr . ub —+ Pt}, (24)
(ub7 Ub)‘n:O =0, an9b|n:0 =0,
lim (u®,0°)(t,x,m) = (u®,0°)(t,z,0).

7—+00

Pt ) = R (2.3)

Case two: a > 1, i.e. the heat conductivity vanishes faster than the viscosity.

In this case, the width of viscous layer is of order /e, while the width of thermal
layer is of order €*/2, which is much smaller than /e. As in Prandtl [30], in the
O(y/e)—neighborhood of the boundary {y = 0}, by taking the following ansatz for
the solution of (1.1) with (2.1),

(. 0%) (£, 2, ) = (6, P, 0%) (1,2, ) + o),
ve(t,2,y) = Ve'(t, o, ) + o(\Ve)

with = - being the fast variable, from (1.1) we deduce that the relation (2.2) still
holds for p and 6°, and the viscous layer profiles (u®, v?, §°) satisfy the following prob-
lem for the Prandtl type equations coupled with a transport equation of temperature
in {t >0,z € R,n > 0},
Oub + (ubé'm + vba )u + PI 0 = ”RGZ’@Q b,
6t9b ( b(? + Uba )9b m [ ) + Py U + Pt], (26)
ub|n:0 = Ub|n:0 =0,

lim (u®,0°)(t,2,m) = (u®,0°)(t, 2,0).

n—+o0

(2.5)

o
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On the other hand, in the O(¢*/?)—neighborhood of the boundary {y = 0}, we
take the following expansions for the thermal layer profiles of (1.1),

(% 6°)(t 2, y) = (02,67t 2, %) + o(1),
ue(t7x7y):€a; u (t ZE, D‘) -
ve(t,z,y) = 2 0P (t, x, a)+o(e%)

+
o)
—
2
.
~—

(2.7)

with ( = L% being the fast variable, from (1.1) we deduce that the relation (2.2) still
holds for p?(t,z,¢) and 6B (t,x,n), and u®(t,z,¢) is given by

u®(t,2,¢) = ¢(Oyu’)(t, z,0), (2.8)
and (vP(t,z,¢),08(t,x,()) satisfy the following problem in {t > 0,z € R,{ > 0},

0P + VP08 = (08 (k0207 + p(0,0)" + P),

2.9)
0:0B|c=0 =0, lim 6B(¢ =0°(t,z,0 (
¢ |C—0 B 4_111100 ( 7.’E,<) ( y Ty )a
and
R — 2 cy Py
o = —— (kd26P Opub)’) — —————— 2.10
¢v (R+Cv)P (K < +'u( 't ) ) (R+Cv)P’ ( )

with 9,ub(t,z) = d,ub(t, z,0).

REMARK 2.1. From the equation (2.10) and the boundary condition vE(t,z,0) =
0, one can represent v (t,x,¢) in terms of 08, which is plugged into the first equation
of (2.9) to get a scalar equation for 6B (t,x, (), which is parabolic in (t,() with x being
a parameter.

Case three: 0 < o < 1, i.e. the viscosity vanishes faster than the heat conduc-
tivity.

In this case, the width of thermal layer is of order €*/2, much larger than /e,
the width of viscous layer. As in Prandtl [30], in the O(e*/?)—neighborhood of the
boundary {y = 0}, by taking the following ansatz of the thermal layer for (1.1) with

a/2

E

(p67u€70€)(t7 x’ y) = (pB’uB7oB)(t7 x?

ve(t,x,y) = e 0B (t, 2, =)+ o(e?)
€

) +o(1)

[Nl

€

(2.11)

with ¢ = — being the fast variable, from (1.1) we know that the density profile and

temperature profile still satisfy the relation (2.2), and the profiles (u?,vZ, 08)(t, z, ()
satisfy the following problem for the inviscid Prandtl equations coupled with a degen-
erate parabolic equation in {t > 0,z € R, > 0},

8tuB + (uPo, +vBo)uP + E=pB =0,
8 U + 8<U mang
008 + (uPo, + 089 )P =
vPlc=0 = 00 |¢=0 = 0,
lim (uB,08)(t,x,¢) = (u®,0°)(t, z,0).

(—+o0

mfﬁ(P UB+Pt)

TFen)P )PQB [/ﬁ@QGB + Py -uf + P, (2.12)
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On the other hand, in the O(y/¢)—neighborhood of the boundary {y = 0}, by
taking the following ansatz for the viscous layer of (1.1) with (2.1),

(p% s, 0°)(t, 2, y) = (p, u®, 0°)(t, z, =) + 0(1)

(2.13)
U%t,.’l}, y) = \/Evb(tvx’ %) + O(\ﬁ)

with n = \% being the fast variable, from (1.1) we deduce that p°(¢,z,7) = p?(t,x,0),
0°(t,z,n) = 05 (t,z,0), and the viscous layer profiles (u®(t,x,n),v"(t, z,n)) satisfy the
following problem, which is the same as the isentropic, compressible Prandtl equation
studied already in [36, 8],

opu® + (ubdy, + vP0, ) ub + Bx = %82ub,

Dpub + Ot = —pi((%pbub + Oyp ), (2.14)
(vb, v?) |0 = 0, 7,31300“ (t,z,n) = uB(t,z,0).

The detail derivation of the above boundary layer problems can be found in [25].

3. Well-posedness of viscous boundary layer problems. The aim of this
section is to describe the main idea for solving the problems (2.4) and (2.6) of viscous
boundary layers given in §2, when the heat conductivity goes to zero faster or at
the same rate as that of the viscosity in (1.1). Consider the following problem in
Qr ={0<t< T,z €R,y >0}, with p >0 and x > 0.

Ou + (u0y + v0y)u + RPT@:%H@
040 + (udy + v0,)0 = R+cv =0[k (’929+u Oyu)*+ Py -u+ P,
8u+8v—(R+VP[K329+M( )] W(Px'u-i-Pt); (3.1)
L (u,0)(t,2,y) = (U, 0)(t, 2),
(u79)|t:0 = (’u’OveO)(‘xay)v
with one of the boundary conditions
(u,v)|y=0 = 0, 0y8]y=0 =0, when p >0,k >0, (3.2)
(u,v)|y=0 = 0, when p>0,k=0. '

We shall use the energy approach developed in [1] to study this problem, in the
class that the tangential velocity u(t, z,y) is monotonically increasing in the variable
y > 0. To simplify the calculation, assume that the outflow is an uniform one:

(U5P76)(t>$) = (1710761)7

for two positive constants p and ¢. To light the burden of notations, denote

“pR, "“f, R+CV by w,k,v for simplicity. Let (u®(t,x,y),v*(t,x,y),0°(t, x,y)) be a

smooth background state satisfying the boundary conditions (3.2) and 11111 (u®,0%) =
y—+oo

(1,q). Moreover, we assume that
oyu’(t,,y) >0, 0°(t,2,y) >0 (3.3)

for all (t,z,y) € Qp, with 6 > 0 being a positive constant.
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The linearized problem of (3.1)-(3.2) at (u®,v®,0%) is given as the following one
in QT :
O+ (u$0y + v°0y)u + (udy + v0y)u® — u@jusﬂ - uesaju = f1,
040 + (w0 + v°0y)0 + (udy + v0y)0° — v [KD20° + p(dyu*)?]0

—v0* (K020 + 2pd, u* Oyu] = fo, (3.4)
Dpu+ Oyv — v K020 + 210y udyu] = fs,
ygg}m(u7 0) (ta &€, y) = 07 (u7 9)|t§0 = 07
with the boundary conditions
(4, v)]y=0 =0, 0yf|y=0 =0, when p >0,k >0, (35)
(1, v)]y=0 =0, when p>0,k=0. '

To study energy estimates of solutions to the problem (3.4), as in the classical
linearized Prandtl equation studied in [1], the key point is to study the terms vd,u®
and v0,0° appeared in the first and the second equations of (3.4) respectively. To do
this, as in [1], we introduce

u ~ 0,0°
wt,a,y) = 0y (5=) (bay), Ota,y) = (-5 u)(tay),  (36)
Y Y

then, from (3.4)-(3.5) it follows that (w, ) satisfy the following degenerated parabolic
integro-differential equations:

82us -
Qyw + O (v - w) + 0y (n - w) — Uay(ﬁ ' 0) +9y(¢- foy wdy)
=200y ud2u’ - [ wdy — pdy(6° - dyw) + vkdZ0 = 0, f1 — f, (3.7)
00 + (u$0, +v°0,)0 + (1 — vK)0°0,0°0yw + ab + bw
+c foy wdy — unesagé = fa,
with the initial and boundary conditions:
9%u® ~ 5
[10°0yw + pgtes (20%w + 0) + f1]| =0, 9,0],—0 =0,
0 0
e ~ wp e = (3.8)
(160w + lgta (265w + 0) + f1] ’1/:0 =0, aspu>0,k=0
(’U)7 é)‘tgo = O7

where the coefficient functions 7, ¢, a,b depend on the background state (u®,v*,0%)
and its derivatives up to order three, one can see the corresponding functions given
in [1].

In a way similar to that given in [1], we can obtain energy estimates of solutions
to the problem (3.7)-(3.8) with loss of regularity of the background state (u®,v®,0°)
and the source terms (f1, f2, f3), which implies the energy estimates of solutions to
the original linearized problem (3.4)-(3.5). by using the transformation (3.6).

As in [1], from energy estimates for the linearized problem (3.4)-(3.5), we can
conclude the local existence of solutions to the nonlinear problem (3.1)-(3.2) in the
monotonic class Oyu(t, z,y) > 0, when p > 0, k£ > 0 by using the Nash-Moser iteration
technique ([1, 15]).
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REMARK 3.1. Noting that the equations in (3.1) are of the Prandtl type for
the velocity field coupled with a degenerated parabolic or transport equation for the
temperature as k£ > 0 or K =0, as in Oleinik [28] and Oleinik, Samokhin [29], under
the assumptions

U(t,z) >0, wug(x,y) >0, Oyuo(z,y) >0, forally>0, (3.9)

in the monotonic class Oyu(t,z,y) > 0, by introducing the Crocco transformation,

B _ _u(t,z,y)
T=t, =z, n= Uta) (3.10)
the new unknowns
_Spultay) 5 _ 0ty
UJ(T,f,’/]) - U(t7$) I 0(7—75777) - @(t,.’ﬂ) I (311)

satisfy the following initial-boundary value problem for degenerated parabolic equations
in the domain Qr ={(1,{,N0<7<T, £€R, 0<n <1},

0w+ nUdsw + (A — R};‘f]@ 0)0pw + %w&ﬂ + Biw + Cw?

+ R ey W On(wdy) — HEP w0, (00yw) = 0,
0:0 + U0 + (A — £5220)0,0 + B26 — Cow?

. (3.12)
+@9w&7w&70 - ﬁﬁw@n(waﬁ) =0,

(WIpw)|n=0 = %v bln=0 =0, (w,0)[4=1=(0,1),

(w59)|T:O:(w07é0)(§7n) £ (8yUu0’ %()])|t:0

in which the tilde of 0 are dropped for simplicity. The problem (3.12) can be solved by
using the iteration scheme:

(07 + U + (A — EEL9n=1)9, + By + C(w"~1)?) w" + ELByn=19,0n
+ kRO (wn—l)Qan(wn—lanen) _ @(wn—lyan(an—lanwn) =0,

(R+Cv)P
00" + U™ + (A — EL29n=1)9, 0™ + [By, — C(w™1)2]0"
_’_@en—lwn—lanwn—lanen _ (Rfi}js)Pen—lwn—lan (wn—lanen) =0,

(W 10w =0 = 757, " ly=0 =0,

(,wn, 0n)|7’:0 = (wO(ga 77)7 ) 50(57 77))

(3.13)
Note that in (3.13), we don’t need to impose any boundary condition for (w™,0™) at
{n =1}, as (w",0™)|,=1 = (0,1) holds always when it is true for (w™1,0""1), by

noting (A — Rgga)\nzl = 0. One can refer to [25] for the detail of this approach.

4. Study of thermal layer problems. From §2, we know that when the vis-
cosity goes to zero faster than the heat conductivity, ie. 0 < a < 1 in (2.1), the
thermal layer profiles satisfy the problem (2.12) of inviscid Prandtl equations coupled
with a degenerated parabolic equation. The goal of this section is to present the main
idea for studying the existence and stability of solutions to this problem in two and
three space variables, developed in [25].
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4.1. Existence of a local classical solution. First, we assume that the outer
flow pressure

P = R(p°0°)|y=o is only a function of t. (4.1)

Consider the following initial-boundary value problem in {(¢,2',y) : t > 0,2’ €
R~y > 0} with d = 2,3:

Owuy, + (up - Vi, + ug0y)uy =0,

00+ (up, - Vi, + uady )0 = £0026 + =50,

Vi -up + 8yud = %859 — 7(1_;)Pt, (42)
(Ud, 9)‘1/:0 = (07 90(t7x/))7 (t7xay) = C—)(t? x/)a

(up, 0)|i=0 = (uno,bo)(2’,y),

lim 6
Yy—r—+00

where up, = (uy,...,uq_1)7 is the tangential velocity, Vj, - u;, = ZZ;; Oy, O(t, )
is a positive known function, and x > 0 is a constant.

THEOREM 4.1. Suppose that the data given in (4.2), upy € C?,0y € C?,0° €
Cl,P e C" and © € C* satisfy the compatibility conditions of (4.2) up to order one,
and

d
(2’ ,y)ER+

t* :=sup {t :inf det(Ig—1 + sVaupo(2',y)) >0, Vs € [O,t]} > 0. (4.3)

Then, there is a unique classical solution to (4.2) in [0,ty) x RL, for some ty € (0,t].

Sketch of the proof: As in (4.2), the tangential velocity uy satisfies a transport
equation, we shall develope the idea of Hong and Hunter in [14] to study this problem.

Step 1: Introducing the characteristic coordinates:

t=r, x' = 33/(735777)7 Yy = y(ﬂfﬂ?)

with
%33%7'7 67 77) = Up (Tv ZL‘/(T, §7 77)7 y(T7 57 77)))
Zy(r.&m) = ua(r, @' (1,€,m),y(7. &), (44)
2'(0,&,m) =¢& y(0,§,m) = n,

with &€ = (&1, ,&4-1)T € R¥1 from (4.2); we know that on characteristics,

up (7,2 (7,§,m),y(7,€m)) = uno(&,n),
which implies
' = E4Tupe(€,m), (4.5)

determining uniquely £ = £(7,2",n) when 0 < 7 < ¢*.

Step 2: Determine 1 = n(t, 2/, y).

Set J(1,&,m) = %(é/,’%). By a direct computation, we have

0, =J- (V- +0yug) = J - [615_1}3;(7)}
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P(0)
P(7)00(&;m)

Thus, from (4.6) and the definition of J, we get

J(ﬂﬁﬂ?) = 9(775777)- (46)

0 , 01,
%Q(T»f(va»ﬁ)an) - 7_7/7 (47)

with §(r,2',n) = 0(,&(r,2',n),n), and

P(r)

Weo (5(7—7 xlv 77)7 77) : det(Idfl + thuho) (5(7—7 {IT/, 77)7 77)

a(r,a’,n) =

By noting y = 0 when 1 = 0 from ug4|y—o = 0, from (4.7) we immediately obtain

ng /
Y= / 7(7-7 I/’ Z) dZ, (48)
o a(r, 2/, z)
which gives the transformation n = n(t, 2, y), being known once (¢, x,y) is given.
Step 3: Determine ug.
Set j(r,a'vn) = [ 202 dz Since y(r,6,n) = §(r,€ + Tupo(£,),n), and

a(T,x’,z)

yr(7.6,m) = ua(7,2'(7,&,m), y(7,€,m)), we get

uq(t, z', y) (4.9)

n(t’z 7?!) 0 ﬁ(t@"y) 9
= / (=) (t, 7', 2)dz —|—/ [b(t,x’,n(t,x’, y)) V(=) (¢ 2, z)] dz.
0 a 0 a

being known when 6(, x,y) is given, where b(t, 2, 2) = upo(£(t, 2, 2), 2).

Step 4: Determine 6.

Finally, from the problem of O(t,&,m) = O(1,2'(1,€,m),y(7,€,m)) given in (4.2),
we get that 0(t,2,2) = 0(t,&(t, 2, 2), z) can be determined by solving the following
initial-boundary value problem for a degenerated parabolic equation:

010 +b- V0 — 500 — 520, (20.0) = 0
9|z:0 = ao(tvx )7 ZLHEOOG = @(t,x’), (410)
9|t:0 - HO(mlv Z)7

REMARK 4.1. If the constraint (4.1) is not true, one can study the well-posedness
of the thermal layer problem (2.12) in the monotonic class Oyu(t,x,y) > 0, in a way
similar to the way presented in §3. One can find the detail in [25].

4.2. Linear stability of 3-d thermal layers at a shear flow. For a given
shear flow

(up, uz, 0)(t,a',y) = (Uh(y),o, 1),
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of the thermal layer problem (4.2) in three space variables, with u, = (u1,u2) and

x' = (z1,x2), the linearized problem of (4.2) at this shear flow can be written as the

following one in {t > 0,2’ € R?,y > 0}:

Orup, +Up(y) - Veruy + U (y)usz =0,

00+ Up(y) - Vo) = 020,

Voo -, + Dyuz = 020, (4.11)
usly—0 =0, uplt=0 = upo(2’,y),

Oly=0 =0, Oli=0 = Oo(2',y).

From (4.11), — (4.11),, we can determine the temperature 6(t, 2, y) immediately.
Next, from the problem of (uy,u3) given in (4.11), one can easily deduce

(uha U3)(t, Jfl, y) = (ﬁhv 17,3)(1), .13,, y) + (ﬁha ﬂg)(t, 33/, y)? (412)
with
u(t, 2, y) = wpo(z — tUn(y),y) + tUL(Y) [ (Vi - upo) (2 — tUL(2), 2)dz,
as(t, 2’ y) = —[) {(Vm/ ‘upo) (2 — tUR(2), 2)dz
—t foy [Un(y) — Un(2)] - Var (Var - uapo) (2 — tUR(2), z)}dz7
(4.13)
and
uy(t, 2’ y) = fo 90(35 —tU(2),2)dz — Uj,(y) [ 0(t, 2", 2)dz,
a?)(t’ ‘rlv y) = 9 (t ! y) (t7 $/7 0)
— fo [ (z)} V09 (:17’ —tUp(2), z)}dz (4.14)
+ 5 [Uh( ) Uy (2)] - Vo O(t, 2 z)}dz

From the above representation, we have:

THEOREM 4.2. For the problem (4.11) in three space variables, we have the

following results:

(1) If there is k € R such that Uy(y) = kU1 (y) holds for ally > 0, and Uy (y) has
no critical point iny > 0, then |Jusl|(t,y) is bounded uniformly in t, with || - ||
denoting the L?—norm in x' € R?.

(2) If there is k € R such that Us(y) = kU1 (y) holds for all y > 0, and Uy (y) has
a single, non-degenerate critical point at y = yo > 0, then when y > yo, for
sufficiently large t,

} U1 (9) — Ui (wo)|
R N

(3) If for any given k € R, Us(y) = kU1 (y) does not hold for ally > 0, then there
s a point yo > 0 such that, when y > yo we have that for sufficiently large t,

lusll(t,y) > CV.

Idea of proof: As 6(t,x',y) is a solution of a linear degenerated parabolic equa-
tion (4.11),, from (4.14) it is easy to estimate (T, us3), so we only need to estimate
(Qp,as)(t,2’,y) from (4.13).
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Denote by u(€) with & = (£1,&2), the Fourier transform of w in the ' = (21, x2)
variables. From (4.13), it is easy to have

(1€, y) (4.15)
= /O i Ty — g (Uny) = Un(2)] - [¢- Tao(e, )] e "0z,

(1) If Us(y) = kU1 (y) for some constant k € R, then from (4.15) we deduce

U3t €, y) = — /0 ’ [1—t(& + k&) (Ur(y) — Ui(2))] [€ - Tro (&, 2)] e 1@ TREIE) g
(4.16)

When Uj (y) has no any critical point for all y > 0, by integration by parts and
using Parseval’s identity, one can get from (4.16) that |[us(t, -, )| z2(r2) is bounded
uniformly in ¢. On the other hand, when U (y) has a non-degenerate critical point
at y = yo, then by using the method of stationary phase in (4.16) we can have the
estimate given in Theorem 4.2(2).

(2) Under the assumption given in Theorem 4.2(3), by a contradiction argument,
one can show that there is a point yy > 0 such that

Ui (y0)U3' (yo) # Us(y0)U7 (wo)- (4.17)

Without loss of generality, we may assume that Uj(yo) > 0 and Uj(yo)US (yo) —
U4 (yo)U{ (yo) > 0, which implies there is an interval Ss C (yo — 0, yo + ¢) such that

Uily) >0,  Ui(y)U5(y) = Us(y)Uy'(y) >0,  VyeSs, (4.18)

so the function Z%Ez; is monotonically increasing in Sj.
1

Denote by IF := {§ = (&,&) € R:\{0}: [¢] < R, and Ty € S5, s.t. £ U (y) =

0}. From the monotonicity of Zégz; in S5, we know that for fixed £ € IF, there is only

one point y € S5 satisfying & - U}, (y) = 0. Thus, when y > yo, 6 < y — yo, we have
S5 C (0,y), for any ¢ € I¥ there exists a unique ye € Ss such that & - U} (ye) = 0 and
€U (ye) # 0. At such (&,y), by applying the method of stationary phase in (4.15)
one can finally conclude the estimate given in Theorem 4.2(3).

The detail calculation for these estimates can be found in [20].

REMARK 4.2. 1t is easy to know that the results of Theorem 4.2 hold as well
when the temperature 6 is a constant, i.e. for the corresponding problem of the three-
dimensional linearized inviscid Prandtl equation. Moreover, from these results, one
sees that the long time behavior of the flow to the three-dimensional linearized invis-
cid Prandtl equation coupld with or without the degenerated parabolic equation of the
temperature depends on the flow pattern of the three-dimensional background shear
flow (U (y),0), which is similar to the phenomenon which we observed in [23] for the
instability of a shear flow in the three-dimensional Prandtl equation.
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